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· 


· P(A or B) = P(A U B) = P(A) + P(B) – P(A∩B)

· P(A ∩ B ' ) = P(A) – P(A ∩ B)

· 


· P(A ∩ B) = P(A) × P(B | A) = P(B) × P(A|B)

· 

· 

· 

· 

· 
 ,


 
· 


· 

,    
· 

, ,
· 
   
· 
  
· 

· 

· 

· 

· 

· 
, where

                   
· 

, where 
· 

· 
  where




image3.wmf
(

)

(

)

(

)

(

)

(

)

(

)

(

)

k

,...,

,

j

B

P

B

|

A

P

B

P

B

|

A

P

A

P

A

B

P

A

|

B

P

k

i

i

i

j

j

j

j

2

1

for 

   

1

=

=

Ç

=

å

=


oleObject3.bin

image4.wmf
(

)

(

)

(

)

(

)

(

)

!

!!

,1

1

nx

x

n

Px

xnx

EXnn

mpspp

p

p

-

=

-

===-

-


oleObject4.bin

image5.wmf
(

)

(

)

,,

!

x

t

t

Pxtt

x

e

l

l

mlsl

-

===


oleObject5.bin

image6.wmf
(

)

NXX

nxx

N

n

NAA

nxx

Px

N

n

CC

C

-

-

-

æöæö

ç÷ç÷

-

èøèø

==

æö

ç÷

èø


oleObject6.bin

image7.wmf
(

)

1

0

ifaxb

ba

fx

otherwise

ì

££

ï

-

=

í

ï

î


oleObject7.bin

image8.wmf
acdb

£<£


oleObject8.bin

image9.wmf
(

)

()()

PcXddcfx

££=-


oleObject9.bin

image10.wmf
(

)

01

a

Pxa

e

l

-

££=-


oleObject10.bin

image11.wmf
x

μμ

=


oleObject11.bin

image12.wmf
x

σ

σ

n

=


oleObject12.bin

image13.wmf
p

μ

p

=


oleObject13.bin

image14.wmf
p

(1)

σ

n

pp

-

=


oleObject14.bin

image15.wmf
α/2

σ

xz

n

±


oleObject15.bin

image16.wmf
,1

2

n

s

xt

n

a

-

±


oleObject16.bin

image17.wmf
2

22

/2/2

2

σσ

zz

n

e

e

aa

æö

³=

ç÷

èø


oleObject17.bin

image18.wmf
/2

(1)

pp

pz

n

a

-

±


oleObject18.bin

image19.wmf
2

/2

2

(1)

z

n

e

a

pp

-

³


oleObject19.bin

image20.wmf
(

)

22

12

12

/2

12

σσ

xx

nn

z

a

-±+


oleObject20.bin

image21.wmf
(

)

22

12

12

/2

12

ss

xx

nn

z

a

-±+


oleObject21.bin

image22.wmf
(

)

12

p

,2

12

12

2

11

xxs

nn

nn

t

a

+-

-±+


oleObject22.bin

image23.wmf
(

)

(

)

22

1122

p

12

n1sn1s

s

nn2

-+-

=

+-


oleObject23.bin

image24.wmf
(

)

22

12

12

/2,v

12

ss

xx

nn

t

a

-±+


oleObject24.bin

image25.wmf
2

22

12

12

22

22

12

12

12

11

ss

nn

v

ss

nn

nn

æö

+

ç÷

èø

=

æöæö

ç÷ç÷

èøèø

+

--


oleObject25.bin

image26.wmf
d

,1

2

s

n

n

dt

a

-

±


oleObject26.bin

image27.wmf
(

)

1122

/2

12

12

p(1p)p(1p)

pp

nn

z

a

--

-±+


oleObject27.bin

image1.wmf
(

)

2

22

()

11

xx

xnx

S

nn

-

-

==

--

å

å


image28.wmf
12

12

12

,

xx

pp

nn

==


oleObject28.bin

oleObject1.bin

image2.wmf
(

)

(

)

(

)

(

)

| , 0

PAB

PABPB

PB

Ç

=>


oleObject2.bin

